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Personal Details

Name:
Mark McIlroy

Address:



1/30 Morwick St 







Strathfield






Sydney






NSW






2135
Home Telephone:

02 9744 8361
Mobile Telephone:  

0434 575 288
Email:




markmcilroy@ozemail.com.au

Education

Masters of Applied Finance

Macquarie University

Sydney

Completed in 2006

Graduate Diploma of Applied Finance and Investment

The Securities Institute of Australia

Completed in 1995

Bachelor of Science

Monash University

Majors

Computer Science

Applied Mathematics


Completed in 1986

Employment history

November 2008 – December 2008

Senior Analyst







Carlson Marketing






	Company
	Carlson Marketing

	
	

	Position
	Supporting reporting and data extract activities

	
	

	Responsibilities
	Generating data extracts, maintaining SAS code, generating reports

	
	

	Tools Used
	SAS Enterprise Guide, SQL


September 2008 – October 2008

Systems development







Crime Statistics Bureau







Attorney General’s Department

	Company Description
	The NSW Crime Statistics and Research Bureau produces research and statistical information related to crime in New South Wales.

	
	

	Responsibilities
	This role involved documenting an existing database system and making a number of enhancements to the system.

	
	

	Tools Used
	SAS Version 9, SQL


September 2007 – February 2008

Systems Consultant






Westpac (Fraud Systems Development)
	Company Description
	This role was within the Financial Crime Control - Fraud Systems Development section of Westpac.

	
	

	Responsibilities
	This role support and enhancement of fraud detection and reporting systems. Much of this work involved supporting data interfaces based on SAS data extracts.

	
	

	Tools Used
	SAS, Excel, SQL


April 2007 – August 2007


Business Risk Analyst






CBA (Risk Management Division)
	Company Description
	This role was within the risk management division of the Commonwealth Bank.

	
	

	Responsibilities
	This role involved work in Operational Risk and Economic Capital. It involved development of SAS-based systems and reporting of Operational Risk modelling results.

	
	

	Tools Used
	SAS, Excel, SQL


Please note that roles prior to this were located in Melbourne.
November 2006 – January 2007

SAS Systems Developer






ANZ (Risk Management Division)
	Company Description
	This role was situated in the risk management division of the ANZ bank.

	
	

	Responsibilities
	This role involved testing and reviewing a credit scoring model used by the bank for Basel compliance. 

	
	

	Tools Used
	SAS, Excel, SQL


June 2006 – October 2006


Statistical Analyst







Victorian Workcover Authority

	Company Description
	The VWA administers worker’s compensation regulations for Victoria and operates the worker’s compensation insurance scheme.

	
	

	Responsibilities
	This role involves data extraction and analysis and reporting activities. This included regular reporting of statistics related to the Worker’s Accident compensation scheme and ah-hoc statistical calculation and reporting.

	
	

	Tools Used
	SAS, Excel, SQL, Oracle Data warehouse, Unix


October 2005 – April 2006


Senior Development Analyst







Origin Energy
	Company Description
	Origin Energy is an Australian-based organisation that produces and retails gas and electricity.

	
	

	Responsibilities
	This role involved developing budgeting models. This included analysis of the revenue and cost structure in the gas market.

	
	

	Tools Used
	SAS, Excel, Oracle Discoverer


February 2005 – September 2005     (contract)
Data Analyst







Victorian Workcover Authority
	Company Description
	The Victorian Workcover Authority administers workers compensation insurance for Victoria.

	
	

	Responsibilities
	Data analysis using SAS and SQL in an Oracle and Unix Data Warehouse environment.

	
	

	Tools Used
	SAS, SQL, Oracle Data warehouse, Unix


November 2003 – January 2005

Quantitative Systems Developer

During this time I worked for a number of clients performing quantitative analyst and IT systems development projects. This has included developing systems using Visual Basic and Microsoft Access. Clients and projects included the following:


S.G.Hiscock & Co.

Quantitative investment signals


K2 Asset Management

A performance attribution system


Opis Capital


An investment research database

April 2003 – October 2003

Systems Developer

Clayton’s kitchens manufacturing
	Company Description
	A commercial cabinet building company, Clayton’s Kitchens was a manufacturing company that employed approximately 120 people.

	
	

	Responsibilities
	Systems development using Microsoft Access and SQL Server.

	
	

	Tools Used
	Microsoft Access, SQL Server.


January 2002 – March 2003

During this period I commenced work on my Masters of Applied Finance with Macquarie University.

May 1997 - August 2001

Portfolio Manager (Quantitative)






National Asset Management

	Company Description
	National Asset Management was the in-house fund management area of the National Australia Bank and employed approximately 50 people. In this role I was a member of the Australian Equity investment team, comprising eight portfolio managers, and I reported to the Head of Equities. This position was a quantitative analyst role.

	
	

	Responsibilities
	Quantitative analysis tasks, such as performing risk analysis of portfolios and developing equity investment strategies.

Development of an investment management system, using Visual Basic, Visual C++ and Microsoft Access

Designing a quantitative investment process, then creating and managing quantitative investment portfolios using this process.

Fundamental analysis of companies as a back-up analyst.

Excel spreadsheet development for financial modelling of companies, testing, data conversions and analysing portfolios.

Conducting marketing presentations to asset consultants and developing marketing materials.

Documentation of systems, user guides, project plans and product information.

	
	

	Tools Used
	Visual Basic, Visual C++, Microsoft Access, SQL, Excel, VBA macros


Jan 1995 - May 1997


Systems Analyst






National Asset Management

	Company Description
	The IT area of National Asset Management employed around five people, supporting the funds management operations and investment reporting.

	
	

	Responsibilities
	Development of funds management applications. This included the following systems.

· A performance analysis and attribution system

· A portfolio reporting system

· A mortgage fund administration system

· An excel model for budget projections and scenario analysis

	
	

	Tools Used
	Visual Basic, Microsoft Access


May 1993 - Jan 1995


Systems Analyst






National Financial Management

	Company Description
	National Financial Management was the insurance arm of the National Australia Bank. It employed several hundred people.

	
	

	Responsibilities
	Systems analysis tasks involving writing specifications for changes to a corporate superannuation administration system.

Testing of systems changes.

Network support of a Novell Netware system supporting 50 users.

	
	


October 1991 - September 1992
Methods Analyst






Norwich Life

	Company Description
	In this role I was employed by the Corporate Superannuation division of Norwich Life. Norwich is a medium-sized insurance company employing around 400 people, while the Corporate Superannuation division employed around 80 people

	
	

	Responsibilities
	This was a “business analyst” type of role. The involved the following tasks:

Coordinating specifications and testing of systems changes

Planning improvements to administration procedures.

Managing a team of four support analysts, supporting systems problems.

	
	


October 1988 - September 1991
Analyst Programmer






Norwich Life

	Responsibilities
	Designing and coding changes to the Corporate Superannuation administration system. Myself and a part-time contractor were initially the only people supporting the system that comprised over 100,000 lines of C code (August 1989 – September 1991).

Developing a quotation system for insurance agents. This included financial calculations and projections of investment policies (October 1988 – July 1989).

	
	

	Tools used
	Microsoft C


October 1986 - October 1988

Programmer






Pancom Systems

	Company Description
	Pancom was a small software house that employed around eight people.

	
	

	Responsibilities
	Programming in C on a DOS platform. Developing a client management database system for insurance agents.

	
	

	Tools used
	C on a DOS platform.
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