Professional Funds Mangement
A book about equity funds management

Financial and market ratios

Structure of the P/L and balance sheet

Accounting credits, debits & double-entry bookkeeping

Concept of efficient markets

Market risk models – complete market, factor models, principal component analysis

Stock screens

Value investing

Financial maths – present values, compounding performance, standard deviation, NPV, dividend discount models, annualizing long period performance, weighted average

Performance calculation and attribution

Portfolio construction methods – mean variance optimization, weighting matrixes

CAPM

CAPM-adjusted discount rates

WACC

Options, all about options, uses of options, option pricing
Futures
Effective exposure

Trading vs investing

